
26.02.2026

Calls Puts Calls Puts Calls Puts Calls Puts Calls Puts 02.03.2026

H'st OI Chg 26500 25000 61600 60000 83000 81500 H'st OI Chg 25600 25500 83000 83000 05.03.2026

H'st OI 26000 25000 61000 61000 85000 81500 H'st OI 25600 25500 83000 82500 30.03.2026

H'st Vol 26000 25500 61000 61000 83000 82000 H'st Vol 25600 25500 83000 82500 30.03.2026

Pr Close Pr % Chg OI % Chg

1910.40 2.49 1.60 Last Chg Last Chg Last Chg

613.35 -0.41 -0.48 25625 11 61369 -61 82320 -69

142 -47 326 -57 44 -119

724 -53 1731 -44 516 -285

15000

Fut longs Fut shorts CE Longs CE Shorts PE Longs PE Shorts

-3.34 -2.00 22.12 13.36 20.84 34.21

37982 142463 411347 659292 479995 366800

* Upcoming Expiry

CMP Call strike CMP CE Strike PE Strike % Range CMP Call strike

329.8 330 729.35 900 600 41.13 1076.35 1000

999.1 1000 70.22 80 60 28.48 727.8 700

1497.65 1500 788.7 900 680 27.89 214.65 210

3093.55 3100 359.8 400 300 27.79 182.9 180

7783 7800 1022.5 1100 850 24.45 1217.8 1200

CMP Put strike CMP CE Strike PE Strike % Range CMP Put strike

1400.4 1400 13041.05 13000 12900 0.77 511.1 600

250.2 250 7783 7800 7700 1.28 4731 5500

3504.6 3500 735.25 750 740 1.36 170 195

500.7 500 999.1 1000 980 2.00 1290.1 1400

1403 1400 2878 2860 2800 2.08 490.05 530

Prc% OI% Prc% OI% Prc% OI% Prc% OI%

4.55 3.32 4.69 -2.32 -10.94 54.27 -2.06 -0.76

3.57 1.50 4.42 -1.22 -6.56 17.99 -1.91 -1.64

3.01 16.45 4.31 -1.05 -4.39 12.95 -1.89 -0.04

3.00 1.45 4.20 -0.62 -2.74 5.97 -1.35 -2.47

2.91 7.06 4.18 -1.90 -2.43 8.05 -0.54 -0.37

2.85 0.63 3.42 -1.25 -2.30 0.07 -0.53 -0.11

2.84 0.69 3.31 -2.86 -2.21 0.47 -0.53 -0.25

2.49 1.60 3.28 -0.02 -2.07 0.31 -0.45 -0.17

2.34 2.23 2.91 -1.75 -1.96 2.77 -0.41 -0.48

Data source: Bloomberg, NSE, BSE

Near Future

Discount

Straddle*

IDFCFIRSTB

PREMIERENE

Ticker Symbol

PERSISTENT

AMBUJACEM

HDFCLIFE

WAAREEENER

NIFTY BANK NIFTY

NIFTY BANK NIFTY

TATASTEEL

BANDHANBNK

UNOMINDA

GAIL

LAURUSLABS

VEDL

Consolidation Underway

APOLLOHOSP

BANK NIFTY Monthly

SENSEX Weekly

Upmoves Nearing Resistance

Downmoves Nearing Support

SBICARD

DLF

Ticker Symbol

Future*

NIFTY Monthly

Open Interest

Scripcode

Long buildup Short covering Short buildup Long unwinding

PIDILITIND

JSWENERGY

INFY

Upside Breakout Underway

Downside Breakout Underway

MUTHOOTFIN

CONCOR

AXISBANK

LODHA

TVSMOTOR KPITTECH

NATIONALUMMANKIND

KFINTECH

INDUSTOWER

ADANIENSOL KALYANKJIL

OFSS HINDZINC RELIANCE TATACONSUM

GRASIM

Scripcode

NIFTY Weekly

SENSEX

OI % Change

ETERNAL

ICICIBANK

Ticker Symbol Ticker Symbol

ULTRACEMCO

Ticker Symbol

KFINTECH

RBLBANK

Ticker Symbol

BHARATFORG

MONTHLY

PIIND

APOLLOHOSP

Narrow Range

NATIONALUM

Long Unwinding

Long Buildup

Comments

BHARATFORG

SENSEX Monthly
WEEKLY

SENSEX

SAMMAANCAP AUROPHARMA HINDPETRO AMBUJACEM

BOSCHLTD LAURUSLABS PREMIERENE SBIN

SAIL HEROMOTOCO IRFC ADANIGREEN

Scripcode

KEI VEDL MANAPPURAM BLUESTARCO

NIFTY SENSEX

Scripcode

UNOMINDA AUBANK PNB

MCX BAJAJ-AUTO SUZLON DLF

Derivative Insights

Stock Futures

FII Activity in Index F&O

Stock Futures in Focus

Comments:
Nifty weekly contract has the highest open interest at 25600 CE and 25500 PE
while monthly contracts have the highest open interest at 26000 CE and 25000
PE. The highest OI addition was seen at 25600 CE and 25500 PE in weekly and at
26500 CE and 25000 PE in monthly contracts. FIIs decreased their future index
long holdings by 3.34%, decreased future index shorts by 2.00% and in index
options, 22.12% increase in Call longs, 13.36% increase in Call short, 20.84%
increase in Put longs and 34.21% increase in Put shorts.

Index F&O

26.02.2026

Stock Options

6

Upcoming ExpiryOption OI Spectrum - Indices

These stocks are undergoing consolidation, in a narrow trading range as 
indicated by the strikes with the highest CE and PE OI. Potential candidates for 
buying straddles/strangles in anticipation of breakout.

These stocks have shown downtrend, and 
have just broken below support as indicated 
by the strike with the highest PE OI, pointing to 
more downsides.

These stocks have shown uptrend, but await 
break of key resistance as indicated by the 
strike with the highest CE OI.

Downtrend may have started for these stocks, 
but await break of support as indicated by the 
strike with the highest PE OI.

These stocks are undergoing consolidation, unable to break beyond previous 
congestion points, as indicated by the CE and PE strikes with the highest OI. 
Given the distance between the key CE and PE strikes, upmoves/downmoves 
may take time to gain momentum.

These stocks have shown uptrend, and have 
just broken above resistance as indicated by 
the strike with the highest CE OI.



Strike OI OI Chg Strike OI OI Chg Strike Volume Strike OI OI Chg Strike OI OI Chg Strike Volume

83000 3303440 1762400 84800 502400 -132160 83000 129084700 81500 1689500 1193020 82600 226180 -25040 82000 136407500

85000 2892680 1394380 88000 730040 -113220 82800 102586520 79500 1374560 864720 83400 18240 -23620 82200 102564820

83300 1737760 1135180 90000 295900 -61720 83500 83306560 80500 1182100 713180 75000 508720 -23580 82300 95184340

84500 2409800 1125200 88900 19580 -53860 82700 80035080 82000 1322720 631920 83500 66680 -22300 82500 88025280

82700 1541640 1105040 85700 137680 -20620 82500 72495020 80000 1884720 590160 83200 52380 -20260 81500 82927380

Volume Price OI OI%Chg Price% Strike Price% OI%Chg OI Price Volume

33220 1039.85 3240 -36.96 -7.05 81300 -62.69 160.64 461340 34.85 33358180

48200 945.2 3420 -42.03 -8.34 81400 -61.45 113.94 384880 41.65 29612380

2206920 865.9 60680 -7.05 -8.25 81500 -61.19 240.3 1689500 50.05 82927380

140100 771.7 6160 -58.21 -11.26 81600 -59.11 162.23 510820 61.95 44666640

566700 685.9 25980 19.28 -12.52 81700 -56.33 214.32 597280 76.6 50989580

1201140 600.6 21540 -22.57 -15.49 81800 -53.07 135.16 615040 94.7 61393860

2043940 532.4 52580 72.39 -17.17 81900 -50.32 226.7 591320 117.6 54488160

13473920 455.3 343180 7.78 -21.32 82000 -46.32 91.48 1322720 144.35 136407500

10760640 385.2 131300 -2.03 -25.3 82100 -43.06 121.68 523880 176.8 69574460

33650900 322.85 561180 83.92 -29.57 82200 -38.84 109.08 889960 214.75 102564820

47547040 266.25 768760 129.47 -34.69 82300 -34.73 205.22 771160 258.4 95184340

47955500 217.75 682660 131.14 -39.28 82400 -31 130.19 461440 308.55 64495100

72495020 175.45 1490940 25.72 -43.34 82500 -26.79 50.84 798620 365 88025280

51782420 138.7 779900 28.32 -48.56 82600 -23.11 -9.97 226180 431.45 58869320

80035080 109 1541640 253.1 -53.19 82700 -19.37 284.12 361460 500.8 71676880

102586520 86.85 1515420 159.66 -56.42 82800 -15.81 251.8 367700 578.65 60261280

72197200 69.4 1276400 255.33 -59.22 82900 -12.35 108.89 143840 665.8 29092260

129084700 55.65 3303440 114.36 -61.23 83000 -10.16 -4.49 362320 746.25 30181020

54935500 44.05 1075280 231.24 -63.7 83100 -7.7 39.68 77020 836.85 5978420

57577460 35.25 1477560 266.39 -65.25 83200 -6.12 -27.89 52380 931.2 3849020

56347300 29 1737760 188.39 -66 83300 -5.22 -10.08 51000 1019.35 1625400

Data source: Bloomberg, BSE
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